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Many probability books are written by mathematicians and have the built-in bias that the reader is assumed
to be a mathematician coming to the material for its beauty. This textbook is geared towards beginning
graduate students from a variety of disciplines whose primary focus is not necessarily mathematics for its
own sake. Instead, A Probability Path is designed for those requiring a deep understanding of advanced
probability for their research in statistics, applied probability, biology, operations research, mathematical
finance and engineering.

A one-semester course is laid out in an efficient and readable manner covering the core material. The first
three chapters provide a functioning knowledge of measure theory. Chapter 4 discusses independence, with
expectation and integration covered in Chapter 5, followed by topics on different modes of convergence,
laws of large numbers with applications to statistics (quantile and distribution function estimation) and
applied probability. Two subsequent chapters offer a careful treatment of convergence in distribution and the
central limit theorem. The final chapter treats conditional expectation and martingales, closing with a
discussion of two fundamental theorems of mathematical finance.

Like Adventures in Stochastic Processes, Resnick’s related and very successful textbook, A Probability Path
is rich in appropriate examples, illustrations and problems and is suitable for classroom use or self-study.
The present uncorrected, softcover reprint is designed to make this classic textbook available to a wider
audience.

This book is different from the classical textbooks on probability theory in that it treats the measure theoretic
background not as a prerequisite but as an integral part of probability theory. The result is that the reader
gets a thorough and well-structured framework needed to understand the deeper concepts of current day
advanced probability as it is used in statistics, engineering, biology and finance.... The pace of the book is
quick and disciplined. Yet there are ample examples sprinkled over the entire book and each chapter finishes
with a wealthy section of inspiring problems.

—Publications of the International Statistical Institute 

This textbook offers material for a one-semester course in probability, addressed to students whose primary
focus is not necessarily mathematics.... Each chapter is completed by an exercises section. Carefully selected
examples enlighten the reader in many situations. The book is an excellent introduction to probability and its
applications.

—Revue Roumaine de Mathématiques Pures et Appliquées
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From reader reviews:

Michael Coffman:

Exactly why? Because this A Probability Path (Modern Birkhäuser Classics) is an unordinary book that the
inside of the book waiting for you to snap that but latter it will jolt you with the secret it inside. Reading this
book close to it was fantastic author who else write the book in such awesome way makes the content on the
inside easier to understand, entertaining means but still convey the meaning thoroughly. So , it is good for
you because of not hesitating having this anymore or you going to regret it. This excellent book will give you
a lot of positive aspects than the other book have such as help improving your proficiency and your critical
thinking means. So , still want to postpone having that book? If I have been you I will go to the reserve store
hurriedly.

Thomas Rasmussen:

Do you have something that that suits you such as book? The publication lovers usually prefer to decide on
book like comic, small story and the biggest you are novel. Now, why not seeking A Probability Path
(Modern Birkhäuser Classics) that give your fun preference will be satisfied through reading this book.
Reading addiction all over the world can be said as the opportinity for people to know world considerably
better then how they react toward the world. It can't be said constantly that reading behavior only for the
geeky man but for all of you who wants to be success person. So , for all of you who want to start reading
through as your good habit, you are able to pick A Probability Path (Modern Birkhäuser Classics) become
your own starter.

Maureen Harris:

In this period globalization it is important to someone to acquire information. The information will make
someone to understand the condition of the world. The health of the world makes the information better to
share. You can find a lot of sources to get information example: internet, newspaper, book, and soon. You
can view that now, a lot of publisher this print many kinds of book. Typically the book that recommended for
your requirements is A Probability Path (Modern Birkhäuser Classics) this e-book consist a lot of the
information with the condition of this world now. This book was represented how does the world has grown
up. The terminology styles that writer use to explain it is easy to understand. The actual writer made some
analysis when he makes this book. Here is why this book appropriate all of you.

Douglas Johnson:

This A Probability Path (Modern Birkhäuser Classics) is fresh way for you who has interest to look for some
information given it relief your hunger details. Getting deeper you on it getting knowledge more you know
otherwise you who still having little digest in reading this A Probability Path (Modern Birkhäuser Classics)
can be the light food for you personally because the information inside this book is easy to get by means of
anyone. These books acquire itself in the form and that is reachable by anyone, yep I mean in the e-book
form. People who think that in publication form make them feel sleepy even dizzy this reserve is the answer.



So you cannot find any in reading a book especially this one. You can find what you are looking for. It
should be here for you actually. So , don't miss the idea! Just read this e-book type for your better life and
also knowledge.
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